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Есопопiс ratiOs and шцiпtепдпсе
0f the additional clpitlI Stock iп
the I]aпI( ("buffer capital" iпdех)

дсtчд| value ofthe
rstio 8nd the rdditionдl

capital ýtock ofthe
b8nk

set value of tbe ratio
апd the additionдl
сдрitаl ýtock of the

Ьдпk
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set r8tio and the
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stock ofthe ьдпk

l\4ахiпtuш risk ехроsuIе реr опе
Ьопоrчеr ог а gгочр оf геJаtеd

borlorvers

Махiпrчпr dsk ехроsuге реr опе Ьопоwеr
а group of геlаtеd Ьоп,оwеrs поt

to the bank (К l. l )

а group ofrelated Ьопоц,еrs related to

with the ьапk not related to

Махimчm fisk ехроsчrе оп фе
\yith the Ьапk related to the

capital adcquacy rаtiо (К2)

capital adequacy ratio (К2. l)

l capital adequacy гаtiо (К2.2)

1 capital adequacy гаtiо (К2.3)

гаtiо ofthe Ьапk (K3.1)

shofi-tclm liquidity ratio (КЗ,2)

Ореп Счп,епсу Position Liпrit (К4)

liп]it oГt]re long/sbolt ореп сuпепсу
Ьаlапсе shcet/off-balance sheet position irr

eaclr сurтепсу (К4, 1 )

NчпtЬеr оГthе violation days according to
the total value ofthe long open сuпепсу
positions (К4.2)

NчпrЬеr of tlre violatiorr days according to

the total value ofthe shоrt ореп счпепсу
positionS (К4,З)

capital stock of the Ьапk ("buffeг capital" index)

iпlчtп risk ехроsчге оп thс uпsссuгеd loans по поrе than 50oZ of
NTc

risk exposure оп the ореrаtiопs lvith affiIiates and Ьапk-rеIаtеd по mоrе thап 60% of
NTc

it,lахiпruпr апrочпt оf tota] inveStnlents Ьу а non-baIrkittg orgmization
по mоrе than 60о% of

the bank's оrчп

(rе8чIаtоry) capitaI

Ivlахiпlшп aшoulrt of tlre invcStlDeпtS to the iпппочаЫе рrореrý (fixed assets)

по mоrе than 100Уо of
the paid-in authoгized

capital of the bank

l'otnI апtоuпt oftlte iпчсsllпепts 1о the sесuгitiеs oftlre Govetrlnrents апd the

Cclltral Ьапks оГ otl]er slates госчдарстR

Total ап]оuпt оf the Ьапk's iпчеstпrепts to the поп-gочеmmепt debt secuгities

total size of the Ьапk is ntajor Tisks
ло mоrе thап 100о,'о of
five times the size of
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